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Bang 1: Chi tiéu DIEM NHAN THI TRUONG

VN30F1M (Gia dong ctra — 04/03/2024) 12684 | - TTCK Viét Nam téng diém truéc sy dén dat cia
= - nhom cb phiéu ban 1& véi thanh khoan tang.
Khoi lugng hop dong 155,236 | . cac HDTL tang didm twong ddng vai didn bién cia
VN30 (Gia dong ctra — 04/03/2024) 1,268.53 | thitrwdng co s&. Chénh Iéch gilra F2403 va VN30 m¢&
Khéi lugng 333754338 | clra tai 2.7 diém, sau d6 bién dong quanh mtrc -0.65
— diém toan phién, déng ctra tai -0.13 diém. Khéi lwong
Chénh Iéch VN30F1M & VN30 -0.13 . . .
giao dich giam.

DIEM TIN THI TRWONG VN30 CO SO

Thi trwdng tiép tuc gitk trang thai gidng co khi bwéc vao phién giao dich cudi tuan. Bién dao déng trong phién kha
hep nhung thi trwerng dwoc hd tro va khéi sac nhe khi vé cubi phién giao dich. Két phién, VN30-Index tang 1,32
diém (+0,1%), déng clra tai 1.267,07 diém. Thanh khoan khép 1énh gidm véi 256,5 triéu cb phiéu.

Nhém VN30 tang 1,32 diém (+0,1%), déng clra tai 1.267,07 diém. Trong nhém, c6 19 ma gi® duo'c sac xanh nhw
GVR (+1,9%), FPT (+1,7%), STB (+1,3%), VHM (+1,3%), BID (+0,9%) ... Nguoc lai, c6 7 ma giam gia nhu VPB
(-1,3%), TCB (-0,8%), VNM (-0,7%), ACB (-0,7%), MBB (- 0,6%) ... V&i di&n bién cham lai cda thi trueng, nhom
vbn héa c6 trang thai gidng co nhwng séc xanh dwoc lan tda ra cadc nhém cd phiéu vira va nhé. Nhém Ching
khoan, nhém Van tai — kho bai, nhém Xay dwng, nhom Béat dong san ... cling vé&i mot sé cb phiéu don 1é c6 dién
bién s6i dong va tang gia kha tich cwc. Nhom Ngan hang va nhém Thép tiép tuc chirng lai sau giai doan hé tro
thi tredng.

Khdi ngoai quay lai mua rong trén san HOSE, v&i gia tri 200,8 ty ddng. Trong d6, ho mua nhiéu tai MWG (+139,1
ty), SSI (+128,9 ty), VIX (+127,8 ty), STB (+107,5 ty), GEX (+85,6 ty) ... O chiéu ngwoc lai, ho ban manh tai
FUEVFVND (-197,9 t§), VNM (-135 t§), HPG (-89 ty), VHM (-41,2 ty), FRT (-40,8 y) ...
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NHAN DPINH THI TRUONG VN30 CO' SO

- Quan sat d6 thi 30 phut, VN30 mé tai mirc 1271.05, tiép dén chung xudng nguéng thap nhat trong phién tai
1262.9, sau dé c6 sw hdi phuc 1&én khu vee 1270 va di ngang quanh 1268 dén hét phién sang. Dén phién chiéu,
c6 s kéo |én nguéng cao nhat phién tai 1275.36, tai day chi sé6 xuét hién lwc ban xuéng mrc 1266, rat chan
dong clra tai 1268.53; thanh khoan duy tri trén mdrc trung binh 20 phién, déng thai gidng co tai viing dinh cii vao
thang 09/2023, hwéng vé vung khang cw trén quanh 1270-1275.

- Chi sb chinh thirc déng clra dudi MA20 (1224) khung Daily va kiém dinh thanh cdng ving 1250-1260. O chiéu
tich cwe, da c6 sw duy tri trén MA20; kich ban, chi sb hién dang c6 sw diéu chinh khi hwéng vé gan vang can
quanh 1268-1275, c6 thé tim vé viing can bang quanh 1240 néu phéa c& ving nay, kha nang sé vé lai khu vuc
1225.

- Chi s6 hién lay lai khu virc 1250, c6 thé tich luy lai quanh day va tiém can ving 1275, xa hon 1a 1290. Kich ban

bi ban lai tr viing 1270, pha v& vung 1255, chi sb sé pha v& viing can bang trwéc dé vé cac ving hé tro dudi

quanh 1245.
Hinh 3- Chi s6 VN30 co’ sé& theo ngay
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DIEN BIEN GIAO DICH HDTL NGAY 04/03/2024

- Cac HDTL giang co va than trong trong bbi cdnh nhém vén héa Ién tang hep hon. Mac du vay, luc long van chi déng
gitp 4 HDTL hdi phuc va déng ctra trong sac xanh. VN30F1M déng ctra tang 1.6 diém véi basis spread cla HD &
murc -0.1 diém. Khéi lwong trén VN30F2403 giam 15%, VN30F2404 ting 56%, VN30F2406 tang 144%, VN30F2409
giam 21% sv phién lién truéc.

- Trong tuan giao dich 26/02-01/03/2024, VN30F2403 dién bién v&i hau hét cac phién déu nhudm sac xanh. Phe Long
da cd mot tuan giao dich thang loi véi lwe cau ting dan qua cac phién dau tuan gidp cho F2403 tang vot. Tuy nhién,
bén ban da xuét hién tré lai va chan dirng da tang & 2 phién cudi tuan, khién cho hop déng twong lai nay roi vao trang
thai gidng co nhwng loi thé van do phe mua kiém soat qua dé déng cira trén méc tham chiéu véi mae tang manh 41.7

diém.
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NHAN PINH GIAO DICH HOP BONG TUONG LAI

- Quan sat d6 thi 30 phat, VN30F2311 mé tai mirc 1270.2, tiép dén chiing xudng ngudng thap nhat trong phién
tai 1263.3, sau d6 c6 sw hdi phuc Ién khu vire 1266 va di ngang quanh day dén hét phién sang. Dén phién chiéu,
c6 sw kéo l1én ngwdng cao nhat phién tai 1272, tai day chi s6 xuat hién lwc ban xuéng mdc 1265, rat chan déng
clra tai 1268.4; thanh khoan giam dwéi mirc trung binh 20 phién, ddng thai giang co khi vwot vang dinh cii vao
thang 09/2023, hwéng vé ving khang cw trén quanh 1270-1285.

- Chi sb da doéng nén trén duwéng MA20 (1225.5) khung Daily, va thanh céng kiém dinh lai viing 1250-1260 sau
phién rat chan trwdc d6. Dy bao, véi kich ban tich cwe, chi sé da tich luy tai kénh trén quanh 1230-1245, c6 thé
sé tiém can lén vung 1270-1280. Trwdng hop tiéu cuwc, cd sw diéu chinh va vung 1240 khoéng gilr dwoc, kha nang
chi sé sé quay vé kénh dwdi quanh 1225.

- Vung cung 1255-1265 vt qua sé tré thanh ving ciu can chud y. Trweng hop néu tiép tuc tang thi kha nang vé
vling cung 1270-1280 phia trén ciing sé c6 diéu chinh tré lai.

- Mat khac, NDT van can chuan bj tam ly cho kich ban tiéu cwc hon néu xuét hién nhip diéu chinh va giam manh
hon ky vong va vung hé tre ngén han quanh 1230 khéng gitr dwoc, kha ndng sé diéu chinh xudng vung hé tro

sau hon quanh 1205 diém nham tim kiém lwc ciu tai day trwde khi hdi phuc tré lai.

Bang 2: Théng tin ma Hop déng Twong lai ngay 08/01/2024 Bang 5: Ngwdng trong phién

Ma hop Gidadéng +/- KLGD | Ngay dao 0] Khang cu xa 1295 - 1300
dong clra han

VN30F2312 1,268.4 | 1.6 |155,236 | 21/03/2024 | 47,068 | | Khang cw gan 1275 - 1290

VN30F2401 1270 | 1.3 347 | 17/04/2024 | 1468 | |olro gan 1258 — 1263
Hb tro’ xa 1245 — 1250

VN30F2403| 1268 | 43 88 | 20/06/2024 | 709

VN30F2406| 1,267.6 | 3.0 21 | 19/09/2024| 421

CHIEN LUQC GIAO DICH
* Chién lwoc giao dich trong phién: NDT than trong

Nguédn: BT Research

Bang 3: Chénh léch gia HBTL

ia tham gia v&i ty trong vira phai do dién bién chi sé thoi

Spread HDTL Hién tai m‘gg d y frohg vira p
EEEEE— gian gan day twong doi bién dong.

VN30F1M - VN30 -0.13 -0.27 0.14 Vithé L . B ”
VN3OE2M - VN30 L a7 163 o1g| " Vithé oﬂng c6 thé tham gia khi chi sb quay vé kiém
VN30F2M - VN30F1M 16 190 | -0.30| dinhvung ho tror 1262.
VN30F1Q - VN30F1M -0.4 -3.10 2.70 | - Vi thé Short dwgc mé khi chi sé quay lai kiém dinh
VN30F2Q - VN3OFIM 0.8 -3.10 230 1, Ghién lwoc giao dich qua dé@m: NDT can than trong
VN30F2Q - VN30F2M 2.4 -5.00 260 | t chd didm vao oha h
VNBOF2Q - VN3OF10 04 0.00 ‘.40 | VA nNén gitt vi thé quan sat, cho diém vao pha hop.

* Luu y: Truong hop gid mé ctra tao gap 16m cén chu y

Bang 4: Chien Iwgc giao dich trong ngay quan sét, tranh fomo dat Iénh va phong ngtra rii ro. Két
Vi thé \ biém vao Chét 15i hop theo dai tinh hinh dién bién thi truong chimg khoan
Long 1262 1278 <1258 co S&

Short ‘ 1300 1262 ’ >1303

@BTGroup
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Hinh 4- Hop dong VN30F1M theo khung ngay
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Hinh 5- Hop déng VN30F1M theo 30 phat
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Hinh 6- C6 phiéu anh hwéng trong VN30-Index
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Nguén: Vietstock
Chi sb VN30-Index dong ctra tang 0.12% vé&i 15 mé tdng va 9 ma gidm trong d6 MWG, FPT, MBB déng gop diém

s6 chi sb nhiéu nhat.

y

Danh sach c6 phiéu nhém VN30

KLCPLH

Phan nganh

ACB  Ngan hang 27,800 0 (0%) 3,884,050,358  97,178,939,957,160 0.07465 0 0
BCM  BAt dong san 65,400 +2.83% 1,035,000,000  2,707,560,000,000 0.00208  0.0059 0.0745
BID  Ngan hang 53,500 0 (0%) 5,700,435,900  12,198,932,826,000 0.00937 0 0
BVH  Bao hidm 43,200 +0.93% 742,322,764  3,206,834,340,480 0.00246  0.0023 0.029
CTG  Nganhang 36,000 +1.12% 5,369,991,748  28,997,955,439,200 002227  0.0249 0.3161
FPT  Cong nghé thang tin 111,400 +0.54% 1,269,968,875 120,253,352,773,750 009237  0.0499 0.632
GAS  Dién, nuéc, xang dau khi dét 77,800 +0.26% 2,296,739,847  8,934,318,004,830 0.00686  0.0018 0.0226
GVR  Hoa chit 29,800 +2.23% 4,000,000,000  4,768,000,000,000 0.00366  0.0082 0.1035
HDB  Ngan hang 23,300 0 (0%) 2,892,550,610  50,547,321,909,750 0.03883 0 0
HPG  Tai nguyén co ban 30,800 -0.16% 5,814,785,700  98,502,469,758,000 0.07566  -0.0121 -0.1534
MBB  Ngan hang 24,200 +0.83% 5,214,084,052  69,399,458,732,120 005331  0.0442 0.5606
MSN  Thuc pham va b udng 70,800 +0.43% 1,430,843,406  50,651,856,572,400 003891  0.0167 0.212
MWG  Ban Ié 47,400 +1.72% 1,462,398,388  55,454,146,872,960 00426  0.0733 0.9283
bLX DAy khi 35,950 +0.14% 1,270,592,235  4,111,001,176,343 0.00316  0.0004 0.0056
POW  Dién, nude, xéng dau khi dét 11,850 +0.85% 2,341,871,600  5,550,235,692,000 000426  0.0036 0.0459
SAB  Thuc pham va db ubng 58,300 -0.51% 1,282,562,372  8,225,072,491,636 0.00632  -0.0032 -0.0408
SHB  Ngan hang 11,850 -0.42% 3,618,901,927  34,307,190,267,960 002635  -0.0111 -0.1402
SSB Ngan hang 22,850 -0.44% 2,453,700,000  30,836,874,750,000 002369  -0.0104 -0.1321
SSI Dich vu tai chinh 37,150 -0.54% 1,499,138,669  38,985,101,087,345 002995  -0.0162 -0.2049
STB N'gén Héng 31,750 -0.63% 1,885215716  59,855,598,983,000 004598  -0.029 -0.367
TCB  Ngan hang 41,850 0 (0%) 3522,510,811  95,821,100,336,228 0.07361 0 0
TPE  Ngan hang 19,600 -1.26% 2,201,635,009  25,891,227,705,840 001989  -0.0251 -0.3175
VCE  Ngan hang 96,000 -1.34% 5,589,091,262  59,020,803,726,720 0.04534  -0.0608 -0.7698
VHM  BAt ddng san 43,950 0 (0%) 4,354,367,488  47,843,612,774,400 0.03675 0 0
VIE  Ngan hang 22,000 +0.46% 2,536,807,534  27,904,882,874,000 0.02144  0.0099 0.1249
VIC  BAt dong san 45,250 0 (0%) 3,813,935,561  51,774,175,240,575 0.03977 0 0
VIC  Dulich va Gidi tri 103,600 +0.29% 541,611,334  30,861,013,811,320 002371 0.0069 0.0871
VNM__ Thue ph&m va db ubng 72,000 +0.70% 2,089,955,445  60,190,716,816,000 0.04624  0.0324 0.4101
VPB  Ngan hang 19,600 -0.25% 7,933,923,601  93,302,941,547,760 007167  -0.0179 -0.227
VRE  Bét dong san 27,000 +1.31% 2,272,318,410  24,541,038,828,000 001885  0.0247 0.3129
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CAM KET PHAN TiCH

Chuyén vién phan tich trong bao cdo nay cam két ring quan diém thé hién trong bao cdo phan tich nay phan anh chinh xac quan
diém ca nhan dbi voi chirng khoan va/hoac tb chirc phat hanh va chuyén vién phan tich da/ dang/sé dwoc mién trach nhiém bi
thwérng truc tiép hodc gian tiép lién quan dén khuyén nghi cu thé hodc quan diém trong bao céo phan tich nay.

TUYEN BO MIEN TRU

CAc thong tin, tuyén b, dw bao va dy doan trong bao cdo nay, bao gdm ca cac y kién da thé hién, dwoc dwa trén cac ngudn thong
tin ma BT Research cho la dang tin cay, tuy nhién ching tdi khéng ddm bao sw chinh xac va day da cla cac théng tin nay. Bao
cao khong cé bét ky thdng tin nhay cdm vé gia chwa cong bd nao. Cac y kién thé hién trong bao cdo nay duoc dwa ra sau khi da
duwoc xem xét ky cang va can than va dua trén thong tin tot nhat chung téi dwoc biét, va theo y kién ca nhan cla chang t6i 14 hop
ly trong céac trudng hop tai thoi diém dwa ra béo céo. Cac y kién thé hién trong bao céo nay c6 thé thay dbéi bat ki luc nao ma
khéng can théng bao.

B&o céo nay khéng va khéng nén dwoc gidi thich nhw mét I&i d& nghi hay 16i kéo dé dé nghi mua hay ban bat ctr chirng khoan
nao. BT Research va/hodc cac chuyén vién, giam déc, nhan vién cé thé co vi thé hoac cé thé anh hwéng dén giao dich chirng
khoan cla cac cong ty dwoc dé cap trong bao cao nay va cé thé cung cép dich vu hodc tim kiém dé cung cp dich vu ngan hang
dAu tw cho cac cong ty dé.

Tai liéu nay chi dwoc lwu hanh ndi bd va khéng duoc cong bd cong khai trén bao chi hay bat ky phuong tién nao khac. BT
Research khéng chiu trach nhiém déi véi bat ky thiét hai trwc tiép hay thiét hai do hau qua phat sinh tir viéc sir dung bao céao nay
hay noi dung bao céo nay. Viéc st dung bat ky théng tin, tuyén bd, duw béo, va dw doan nao trong bao cao nay sé do ngudi dung
tw quyét dinh va tw chiu rai ro.

THONG TIN LIEN HE

Trung tam phan tich va dau tw

Lam Tuyét Nhi
Trudng phong phan tich va dau tw
nhi.lam@bt-group.vn

Phan tich vién

Nguyén Viét Hoang Chwong Tran Van Ta
Chuyén vién phan tich Chuyén vién phan tich
chuong.nguyen@bt-group.vn tu.tran@bt-group.vn

Nguyén Thi Thuy Trang
Chuyén vién phan tich
trang.nguyenthuy@bt-group.vn

Nguyén Thi Tu
Chuyén vién phan tich
tu.nguyen@bt-group.vn

Nguyén Thi Thay Nguyén Phu
Chuyén vién phéan tich Chuyén vién phan tich
thuy.nguyen@bt-group.vn phu.nguyen@bt-group.vn

Tran Thi Thoai Ngan
Chuyén vién phan tich
ngan.tran@bt-group.vn

Pinh Anh Tu
Chuyén vién phan tich
tu.dinh@bt-group.vn

bang Quang Phuc
Chuyén vién phan tich
phuc.dang@bt-group.vn
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Pham Van Hiéu
Chuyén vién phan tich
hieu.pham@bt-group.vn



