\@ BAN TIN PHAI SINH 19/10/2023

Bang 1: Chi tiéu DIEM NHAN THI TRUONG
VN30F1M (Gia dong ctra — 18/10/2023) 1417.4| - TTCKViétNam tiép tuc gidm diém manh vao cudi
- - phién do tac dong tiéu cwc tr hau hét cac nhom co
Khoi lwgng hop dong 264,162 | ohidy véi thanh khoan tang.
VN30 (Gia déng ctra —18/10/2023) 1,125.56 | - Céac HDTL gidm diém twong dong véi dién bién cla
Khéi lvong 293 761,772 | thitreong co sé. Chénh léch gitra F2310 va VN30 m&
Chenh lch VN30FTM & VN30 203 cO:a tai -1.23 diém, sau d6 biéxn d(f)ng’quanh murc -0.36
i diém, va déng clra tai -4.7 diém. Khoi lwvgng giao dich

tang.
DIEM TIN THI TRUONG VN30 CO' SO
Vi dién bién hdi phuc cda thi trwérng chirng khoan thé gidi, thi truéng chirng khoan Viét Nam ciing cé dién bién
héi phuc dau phién. Tuy nhién, mc tang diém kha khiém tén va quay dau gidm diém cubi phién, d&c biét 1a mic
gidm manh trong phién ATC. Két phién, VN30-Index giam 15.47 diém (-1.36%), déng clra tai 1,125.56 diém.
Thanh khoan khép 1énh tang véi 233.7 triéu cb phiéu.
Nhom VN30 gidm 12.18 diém (-1.06%), déng clra tai 1.141,03 diém. Trong nhom, chi cé 4 ma téng gia, do 1a
VRE (+1.1%), HDB (+0.9%), VPB (+0.9%) va VJC (+0.4%). O’ chiéu ngwoc lai, c6 dén 25 ma dong ctra vdi sac
dd nhw GVR (-5.8%), MWG (-4.7%), FPT (-3.8%), VHM (-2.3%), BCM (-2.3%) ... V&i dién bién quay dau giam
diém cubi phién, mét s6 nhém nganh cé sac xanh trong phién cling quay lai viing gia d va hau hét cac nhém
nganh déu gidm diém khi két phién. Nhém Ching khoan, nhém Ban 18, nhém Héa chét, nhém Bat dong san,
nhém Xay dung ... la nhitng nhém c6 mirc gidm sau khi két phién.
Khdi ngoai quay lai mua rong nhe trén san HOSE, véi gia tri 21.2 ty ddng. Trong d6, ho mua nhiéu tai STB (+143.1
ty), SSI (+37.7 ty), VND (+25.9 ty), DGC (+22.4 ty), VIX (+18.8 ty) ... O’ chiéu ngwoc lai, ho ban manh tai VHM (-
135.4 ty), VPB (-86.6 ty), HPG (-48.8 ty), MWG (-31.4 ty), GAS (-17.4 ty) ...

Hinh 1- Phan bé dong tién Nwéc ngoai Hinh 2- Gia tri Nwéc ngoai mua rong (ty)
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NHAN DINH THI TRUONG VN30 CO SO

- Trong phién giao dich ngay 18/10/2023, VN30-Index tiép tuc gidm manh déng thdi xuat hién mau hinh Three
Black Candles cho thdy tam ly nha diu tw dang rat bi quan. Khdi lwong giao dich tang vot va nam trén muirc trung
binh 20 ngay chirng té ap lwc ban ngay cang gia tang.

- Thém vao do, chi bao MACD d4 cho tin hiéu ban tré lai nén da gidm ngén han sé tiép tuc dwoc duy tri. Mau
hinh Double Top d& xuét hién va muc tiéu gia (target price) ctia mau hinh nay 1a ving 1,045-1,060 diém.

Hinh 3- Chi s6 VN30 co sé& theo ngay
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Nguén: FireAnt, BT Research
DIEN BIEN GIAO DICH HDTL NGAY 18/10/2023

- Thi trwdng tiép tuc gidm trong phién hém nay véi khdi lwong gia tang & tat cad HDTL. Gia hdi phuc manh trong
phién ATC gitp HD VN30F1M déng ctra chi con gidam gan 10 diém v&i basis spread -0.6 diém. Khéi lwong trén
VN30F2310 tang 20%, VN30F2311 tang 120%, VN30F2312 tang 19% va VN30F2403 tang 58%.

- Trong phién giao dich ngay 18/10/2023, VN30F2310 lién tuc giang co quanh méc tham chiéu trong phan Ién
phién sang trwdc khi b&n mua xuét hién gitp hop déng tang trd lai. Sang phién chiéu, ap luc ban gia tang da

khién F2310 roi thdng dirng va déng clra & mirc gidm 9.9 diém.

@BTGroup
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NHAN PINH GIAO DICH HOP BONG TUONG LAl
- Quan sat d6 thi 30 phat, VN30F2310 d4 tiép tuc co phién gidm manh. Gia giang co trong phién sang rdi giam

manh dan vé cubi phién chiéu, xuyén thing ving cau 1120-1127 dé dang.

- Cubi phién gia c6 héi phuc tai day 1113-1116, nhung kha nang chi a héi ky thuat do RSI qua ban sau. Vi mau

hinh nén & khung Daily van con tiéu cwc nén van chwa xac nhan mau hinh 2 day. Néu tiép tuc héi phuc trong dau

phién sang mai, kha ndng sé giam tré lai khi tién vé vung khang cw 1139-1143.

- Mat khac, NDT van can chuan bj tam Iy cho kich ban tiéu cwc hon néu xuat hién nhip diéu chinh va gidm manh

hon ky vong va thing lai vang hé tro’ quanh 1105 — 1110 diém thi khd n&ng sé diéu chinh xudng vung hé tro sau

hon quanh 1095 — 1097 diém nham tim kiém lwc cAu tai day trwde khi hdi phuc tré lai..

Bang 2: Théng tin ma Hop dong Twong lai ngay 18/10/2023

Ma hop Giadong +/- KLGD Ngay dao

dong 1
VN30F2310| 1,117.4 | -9.9 |257,302 | 19/10/2023 | 19,384
VN30F2311| 1,120 | -14.1 | 23,701 | 16/11/2023 | 23,739
VN30F2312| 1,112.7 | -19.5 121 | 21/12/2023 604
VN30F2403| 1,114.6 | -20.4 95 | 21/03/2023 353

Nguén: BT Research

Bang 3: Chénh léch gia HDTL

Spread HDTL Hién tai

VN30F1M - VN30 -8.16 -6.13 -2.03
VN30F2M - VN30 -5.56 -6.93 1.37
VN30F2M - VN30F1M 2.6 -0.80 3.40
VN30F1Q - VN30F1M -4.7 0.70 -5.40
VN30F1Q - VN30F2M -7.3 1.50 -8.80
VN30F2Q - VN30F1M -2.8 0.10 -2.90
VN30F2Q - VN30F2M -5.4 0.90 -6.30
VN30F2Q - VN30F1Q -8.16 -6.13 -2.03

Bang 4: Chién lwoc giao dich trong ngay

Vi thé Diém vao Chét loi
Long 1113-1115 1125 <1110
Short 1140 1126 > 1148

Bang 5: Ngwdng trong phién

Khang cy xa 1140 — 1142
Khang cv gan 1133 - 1135
Hb tro gan 1105 - 1110
H6 tro xa 1095 - 1097

CHIEN LUQC GIAO DICH

« Chién luvoc giao dich trong phién: NDT gilr tam thé
than trong, c6 thé mé tham do véi ty trong nhé.

- Vj thé Long c6 thé canh tham gia trong viing 1113-
1115 (gia can phai bat tang nhanh tré lai).

- Vj thé Short cé thé can nhic tham gia trong ving
1139-1143 néu gia hdi lai ngay dau phién.

+ Chién lvoc giao dich qua d&m: NDT can than trong

va nén gitv vi thé quan sat, cho diém vao phu hop.

* Lwu y: Truong hop giéd mé cira tao gap I6m can cha y
quan sét, trénh fomo dat Iénh va phong ngtra rii ro. Két
hop theo déi tinh hinh dién bién thi trvdng chirng khoén

cO SO.
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Hinh 4- Hop dong VN30F1M theo 30 phat
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Hinh 5- Hop dong VN30F1M theo 5 phat
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Hinh 6- C6 phiéu anh hwéng trong VN30-Index
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Nguén: Vietstock
Chi s6 VN30-Index déng clra gidm 1.36% v&i HPG, MWG, MSN gay gidm chi s6 chi sb nhiéu nhat. Nguorc lai,

VJC, SSI, VCB doéng gop & chiéu tang.

Danh sach c6 phiéu nhém VN30

y

Anh I
Phan nganh KLCPLH hwéng anh
(%) hwéng

ACB Ngéan hang 22,050 -1.78% 3,884,050,358 72,796,813,834,815 6.5294% -0.1162 -1.3261
BCM Bt dong san 62,800 -2.18% 1,035,000,000 2,599,920,000,000 0.2331% -0.0051 -0.058
BID _ Ngan hang 40,000 -3.15% 5,058,523,816 8,093,638,105,600 0.7259% _ -0.0229 -0.2609
BVH _ Ba&o hiém 40,850 -1.68% 742,322,764 3,032,388,490,940 0.2719% _ -0.0046 -0.0521
CTG Ngéan hang 28,350 -0.87% 4,805,750,609 20,436,454,464,773 1.8330% -0.0159 -0.182
FPT Coéng nghé théng tin 93,000 -0.11% 1,269,981,365  100,392,026,903,250 9.0045% -0.0099 -0.113
GAS Dién, nwéc, xing dau khi dbt 83,000 -2.58% 1,913,950,000 7,942,892,500,000 0.7124% -0.0184 -0.2097
GVR ___ Hda chét 20,000 -0.99% 4,000,000,000 3,200,000,000,000 0.2870% _ -0.0028 -0.0324
HDB__ Ngan hang 17,550 0 (0%) 2,515,261,400 _ 30,899,986,299,000 2.7715% __ 0.0000 0
HPG Tai nguyén co ban 24,000 -3.23% 5,814,785,700 76,755,171,240,000 6.8844% -0.2224 -2.5373
MBB Ngén hang 17,750 -1.93% 5,214,084,052 50,902,495,557,650 4.5656% -0.0881 -1.0054
MSN___ Thuc phdm va d6 uéng 68,300 -3.80% 1,423,724,783 _ 43,758,181,205,505 3.9248%  -0.1491 -1.7018
MWG _ Banlé 44,700 -3.46% 1,463,010,594  49,047,430,163,850 4.3992%  -0.1522 -1.7368
PLX _ Dau khi 35,000 2.78% 1,270,592,235 4,447,072,822,500 0.3988%  -0.0111 -0.1265
POW  Dién, nwéc, xang dau khi dét 11,250 0 (0%) 2,341,871,600 6,586,513,875,000 0.5907% 0.0000 0
SAB__ Thwc pham va db ung 68,300 -2.29% 641,281,186 4,817,945,550,418 0.4321% __ -0.0099 -0.1129
SHB __ Ngan hang 10,400 -1.89% 3,066,887,010  25,516,499,923,200 2.2886%  -0.0433 -0.4935
SSB Ngén hang 24,700 -0.20% 2,453,700,000 36,363,834,000,000 3.2616% -0.0065 -0.0744
SSI Dich vu tai chinh 31,550 +0.32% 1,499,138,669 33,108,477,504,865 2.9696% 0.0095 0.1084
STB Ngéan hang 29,700 0 (-1% 1,885,215,716 55,990,906,765,200 5.0220% -0.0502 -0.573
TCB___ Ngan hang 31,250 -1.57% 3,517,238,514  71,443,907,315,625 6.4080%  -0.1006 -1.1479
TPB__ Ngan hang 16,250 -1.52% 2,201,635,009  21,465,941,337,750 1.9253%  -0.0293 -0.3339
VCB__ Ngan hang 85,900 0 (0%) 4,732,516,571 _ 44,717,549,079,379 4.0108% _ 0.0000 0
VHM Bét dong san 43,300 -2.70% 4,354,367,488 47,136,028,057,600 4.2278% -0.1142 -1.3025
VIB Ngan hang 18,450 -1.07% 2,529,207,534 23,331,939,501,150 2.0927% -0.0224 -0.2555
VIC Bét dong san 43,800 -0.45% 3,813,935,561 50,115,113,271,540 4.4950% -0.0202 -0.2308
VJC __ Dulich va Giai tri 104,900 +1.94% 541,611,334 28,407,514,468,300 2.5479%  0.0494 0.564
VNM__ Thyc phdm va db uéng 73,900 -1.20% 2,089,955,445  61,779,082,954,200 5.5411% _ -0.0665 -0.7587
VPB Ngan hang 22,500 -0.88% 6,713,204,001  105,732,963,015,750 9.4835% -0.0835 -0.9522
VRE _ Bét dong san 26,500 -1.85% 2,272,318,410 _ 24,086,575,146,000 2.1604% _ -0.0400 -0.456
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CAM KET PHAN TiCH

Chuyén vién phan tich trong bao céo nay cam két rang quan diém thé hién trong bao cao phan tich nay phan anh chinh xac quan
diém ca nhan dbi v&i chirng khoan va/hodc td chire phat hanh va chuyén vién phan tich da/ dang/sé dwoc mién trach nhiém boi
thwdng trwe tiép hodc gian tiép lién quan dén khuyén nghi cu thé hodc quan diém trong bao céo phan tich nay.

TUYEN BO MIEN TRU

Cac thong tin, tuyén bd, dw bao va dw doan trong bao céo nay, bao gébm ca cac y kién da thé hién, dwoc dwa trén cac ngudn thong
tin ma BT Research cho 1a dang tin cay, tuy nhién ching t6i khdng dam bao sw chinh xac va day du cla cac thong tin nay. Bao
cao khong cé bét ky théng tin nhay cam vé gia chwa céng bb nao. Cac y kién thé hién trong bao cdo nay dwoc dwa ra sau khi da
duwoc xem xét k§ cang va can than va dwa trén thong tin tbt nhat ching téi dwoc biét, va theo y kién ca nhan clia ching t6i 1a hop
ly trong cac trwdng hop tai thoi diém dwa ra bao cao. Cac y kién thé hién trong bao cdo nay cé thé thay ddi bat ki luc nao ma
khéng can théng bao.

Bdo c&o nay khong va khdng nén dwoc giai thich nhw mét 1o dé nghi hay 16i kéo dé dé nghi mua hay ban bat civr chirng khoan
nao. BT Research va/hodc cac chuyén vién, giam déc, nhan vién cé thé cé vi thé hodc cé thé anh hwéng dén giao dich chirng
khoan cla cac cong ty dwoc dé cap trong bao céo nay va cé thé cung cap dich vu hodc tim kiém dé& cung cép dich vu ngan hang
dAu tw cho céac cong ty do.

Tai lieu nay chi dwoc lwu hanh noi bd va khong dwoc cong bd cong khai trén bao chi hay bat ky phwong tién nao khac. BT
Research khéng chiu trach nhiém dbi véi bat ky thiét hai tryc tiép hay thiét hai do hau qua phat sinh tir viéc st dung bao céo nay
hay ndi dung bao cao nay. Viéc st dung bat ky théng tin, tuyén b, dw bao, va dy doan nao trong bao céo nay sé do nguoi dung
tw quyét dinh va tw chiu rai ro.

THONG TIN LIEN HE

Trung tam phan tich va dau tw

Lam Tuyét Nhi
Trwdng phong phan tich va dau tw
nhi.lam@bt-group.vn

Phan tich vién

Nguyén Thi Thuy Trang Vi Khanh Vy Nguyén Van Hoang Nhan
Chuyén vién phan tich Chuyén vién phan tich Chuyén vién phan tich
trang.nguyenthuy@bt-group.vn vy.vu@bt-group.vn nhan.nguyen@pbt-group.vn
Nguyén Thi Thuy Nguyén Pha Nguyén Thj Ta

Chuyén vién phan tich Chuyén vién phéan tich Chuyén vién phan tich
thuy.nguyen@bt-group.vn phu.nguyen@bt-group.vn tu.nguyen@bt-group.vn
Tran Thi Thoai Ngan Nguyén Viét Hoang Chwong Pham Vin Hiéu

Chuyén vién phan tich Chuyén vién phan tich Chuyén vién phan tich
ngan.tran@bt-group.vn chuong.nguyen@bt-group.vn hieu.pham@pbt-group.vn
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