\@ BAN TIN PHAI SINH 03/03/2023

Bang 1: Chi tiéu PIEM NHAN TH| TRUONG

VN30F1M (Gia dong ctra — 02/03/2023) 1,024.0| - TCK Viét Nam gidm diém manh truoc da suy yéu

- - cta nhém ¢6 phiéu von héa Ién véi thanh khoan tang.

Khoi lweng hep dong 336,940 | _cac HDTL giam diém twong ddng véi dién bién cla

VN30 (Gia dong ctra — 02/03/2023) 1,028.73 | chirng khoan co s&. Chénh léch F2303 va chi s6 VN30

Khéi lvong 99,603,783 | ghi nhan murc thap nhét phién tai -17.22 diém tai dau

Chénh lech VN30F1M & VN30 473 phllen sar?g, saEJ d(,) blen,dong'; trong b.|xen dod hep quanh
muc -3 diem va dong cira tai -0.46 diém.

PIEM TIN THI TRUONG VN30 CO SO

- Tiép ndi nhip héi phuc tir phién trwdc, thi tredng tiép tuc tdng diém vao dau phién giao dich. Tuy nhién, dién
bién tang gia nhanh chéng dirng lai gan vung can 1036 diém ctia VN30 va chuyén sang sac dé véi trang thai
tham do cung cau. Két phién, VN30 gidm 5.7 diém (-0.55%) va ddéng ctra tai 1,028.73 diém. Thanh khoan giam
v&i 99.6 triéu cb phiéu dwoc khop 1énh.

- Trong nhém, c6 9 ma git duoc sic xanh nhw POW (+2.8%), HDB (+1.7%), BID (+1.6%), NVL (+1%), PDR
(+1%) ... O chiéu nguoc lai, c6 dén 20 ma gidm gia nhw SAB (-2.3%), VRE (-2.2%), MSN (-1.9%), SSI (-1.6%),
CTG (-1.6%)

- Véi trang thai than trong va Ui bwédc cla thi trwedng, nhiéu nhém cb phiéu ciing danh mét sac xanh. Nhém
Chirng khoan, nhém Thép, nhém Ban I& ... la nhitng nhém ¢ anh hudng khong tét dén thi trwérng chung. Nhém
DA4u khi cling danh mét trang thai tich cwc trong phién trwéc va ha nhiét tré lai. O chiéu nguwoc lai, nhém Dién 1a
nhém c6 dién bién kha tét trong phién hém nay.

- Khéi ngoai tiép tuc ban rong trén san HOSE, véi gia tri 121 ty ddng. Ho ban nhiéu tai VHM 34.6 ty), VCB (-28
ty), MSN (-22.7 ty), VRE (-21.5 ty), PVD (-20.7 ) Nguoc lai, ho mua nhidu tai STB (+28.1 tj), NKG (+22.6 ty),
HDB (+16.2 ty), VNM (+15.6 ty), POW (+15 ty) ...

Hinh 1- Phan bé dong tién Nwéc ngoai Hinh 2- Gia tri Nwéc ngoai mua rong (ty)
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NHAN DINH THI TRUONG VN30 CO’ SO

- Sau phién hdi phuc nhanh tir viing hd tro, dién bién thj trwéng than trong tré lai va dao ddng tham do. Thanh
khoan gidm so v&i phién trwdc, cho thdy dong tién cé phan hut hoi khi thj trwéng tién dén vang can, nhwng tam
thdi ngudn cung cling chwa gay strc ép 1on.

- MA 20 ngay cta VN30 sau khi cat xubng MA50 hién dang mé réng bién dd. Trong cac phién t&i, trang thai pull-
back trén VN30 c6 thé van duy tri vé&i viing khang cw quan trong la 1050 — 1052 diém, tuy nhién trong bbi canh
xu hwéng ngan han Ia Giam, chi sd nhiéu kha néng sé quay lai v&i pha diéu chinh trong thoi gian téi véi ving hd
tro gan 1a 1010 — 1000 diém.

Hinh 3- Chi s6 VN30 co sé& theo ngay
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Nguébn: MB Securities

DIEN BIEN GIAO DICH HDTL NGAY 02/03/2023

- VN30F2303 déng clra giam 8 diém so v&i tham chiéu. Basis spread ghi nhan am 4,7 diém. Khéi lwong trén
VN30F2303 giam 17%, VN30F2304 giam 19%, VN30F2306 giam 49% va VN30F2309 giam 44% so v&i phién
lién trude.

- Trong phién giao dich ngay 02/03/2023, hop ddng VN30F2303 bién ddng giang co quanh tham chiéu trong subt
phién sang. Tuy nhién, sdc dé chiém phan I&n trong thdi gian giao dich va lan sang ca phién chiéu. F1 chd yéu
giao dich trong bién 10 diém (1020-1030 diém). Két phién, hop ddng chiu mrc gidm hon 8 diém con 1024 diém.
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NHAN DINH GIAO DICH HOP DONG TUONG LAl
- Quan sat d6 thj 30 phat, VN30F2303 da c6 tin hiéu c6 phan yéu hon ky vong khi thi trwéng co s& khéng dong

tién I&n vao. Gia gép ap luc tai vang cung 1033-1036 va cé nhip diéu chinh tré lai, tuy nhién tin hiéu gidm khéng

duoc tich cwe, thé hién qua sw xuat hién cla cac nén gidm dai co6 ddc kém khdi lwong ban tang dan. Hién tai,

vung 1034-1038 diém dang 1a khang cw gan. Truéng hop néu vwot dinh 1036 thi ngudng can tiép theo tai 1048-

1053 diém, kha nang tai day mai cé nhip giam tré lai.

- Vung hé tro gan s& quanh MA50 (quanh 1017-1022). Trwéng hop, néu gidm thing vang nay thi kha nang gia

sé giam tiép vé vung cau 998-1004.

- Mat khac, NDT van can chuan bj tam Iy cho kich ban tiéu cwc hon néu xuét hién nhip diéu chinh va gidm manh

hon ky vong va thang lai vang hd tro quanh 1017-1022 diém thi kha nang sé diéu chinh xudng vung hé tro' sau

hon quanh 1000-1005 diém nham tim kiém Iwc cau tai day trwdc khi hdi phuc tré lai.

Bang 2: Théng tin ma Hop dong Twong lai ngay 02/03/2023

Ma hop Giadong +/- KLGD Ngay dao
VN30F2303] 1024 | -8.0 [336,940 | 16/03/2023 | 55,356
VN30F2304, 1022 | -6.5 957 | 20/04/2023 | 1,185
VN30F2306| 1018.5 | -10.5 86 | 15/06/2023| 1,021
VN30F2309 1020.5| -5.7 72 | 21/09/2023 257

Nguén: BT Research

Bang 3: Chénh léch gia HDTL

Hién tai

Spread HDTL

VN30F1M - VN30 -4.73 -2.43 -2.30
VN30F2M - VN30 -6.73 -5.93 -0.80
VN30F2M - VN30F1M -2.00 -3.50 1.50
VN30F1Q - VN30F1M -5.50 -3.00 -2.50
VN30F1Q - VN30F2M -3.50 0.50 -4.00
VN30F2Q - VN30F1M -3.50 -5.80 2.30
VN30F2Q - VN30F2M -1.50 -2.30 0.80
VN30F2Q - VN30F1Q 2.00 -2.80 4.80

Bang 4: Chién lwoc giao dich trong ngay
Chét 1
1045-1048

Piém vao
> 1036

Vi thé

1047-1050
<1018

1032
1007

> 1053

Short > 1021

Bang 5: Ngwdng trong phién

Hb tro gan 1019 - 1023
H6 tro xa 1003 - 1008
Khang cu gan 1046 - 1050
Khang cu xa 1065 - 1070

CHIEN LUQC GIAO DICH

« Chién lwoc giao dich trong phién: Hién tai NDT can
gilr chién lwvoc giao dich than trong, can quan sat trwéc
khi ra quyét dinh mé& vi thé. C6 thé mé tham do véi ty
trong nho.

- Vj thé Short c6 thé canh tham gia quanh 1047-1050
néu gia diéu chinh gidm khi gap vung nay. Trwdng hop
néu gia khéng gap kho khan ma ting vwot ludn 1050
thi khéng tham gia vi thé Short. Hoac khi thing 1018
diém.

- Vj thé Long c6 thé canh tham gia lwét ngan néu gia
tang vuwot 1036 v&i khéi lwong 1n va SL néu thing lai
vung 1032.

« Chién lwoc giao dich qua dém: NDT céan than trong

va nén git¥ vi thé quan sat, ch diém vao phu hop.

* Lwu y: Truong hop giéd mé cira tao gap I6m can cha y
quan sat, tranh fomo déat Iénh va phong ngtra rdi ro. Két
hop theo déi tinh hinh dién bién thi trirong chirng khoan

cO SO.
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Hinh 4- Hop dong VN30F1M theo 30 phat
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Nguén: MB Securities, BT Research

Hinh 5- Hop dong VN30F1M theo 5 phat
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Hinh 6- C6 phiéu anh hwéng trong VN30-Index
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Nguén: Vietstock
Chi s6 VN30-Index déng ctra giam 0.55% trong d6 MSN, HPG, VPB la cac ma gay giam chi sb nhiéu nhéat. O

chiéu ngwoc lai, HDB, STB, POW ndi bat véi mirc tdng manh.

y

Danh sach c6 phiéu nhém VN30
Anh pié
ULEL KLCPLH 5 anh,

doi

Phan nganh

hwdé’ng

ACB Ngén hang 25,150 +3.07% 3,377,435,094 72,201,118,721,985 7.2832% 0.2236 2.2694
BCM B4t dong san 84,300 +0.72% 1,035,000,000 3,490,020,000,000 0.3520% 0.0025 0.0257
BID Ngan hang 45,650 +3.51% 5,058,523,816 9,236,864,488,016 0.9317% 0.0327 0.3319
BVH Bao hiém 49,450 +1.96% 742,322,764 3,670,786,067,980 0.3702% 0.0073 0.0736
CTG Ngén hang 28,250 +3.10% 4,805,750,609 20,364,368,205,638 2.0542% 0.0637 0.6463
FPT Cdng nghé théng tin 80,500 0% 1,097,026,572 75,064,043,189,100 7.5720% 0.0000 0
GAS __ bién, nudc, xéng dau, khi dbt 105,100 +1.55% 1,913,950,000 10,057,807,250,000 1.0145% 0.0157 0.1596
GVR Hoa chét 14,400 +3.23% 4,000,000,000 2,304,000,000,000 0.2324% 0.0075 0.0762
HDB Ngan hang 17,700 +3.81% 2,515,261,400 31,164,088,746,000 3.1436% 0.1198 1.2156
HPG  Tai nguyén co ban 20,900 +4.50% 5,814,785,700 66,840,961,621,500 6.7425% 0.3034 3.0795
MBB Ngan hang 17,650 +2.32% 4,533,986,133 44,013,670,386,098 4.4398% 0.1030 1.0454
MSN __ Thyc phdm va db uéng 80,500 -1.83% 1,423,724,783 51,574,430,264,175 5.2025% -0.0952 -0.9663
MWG  Banlé 40,800 +2% 1,463,376,716 44,779,327,509,600 4.5170% 0.0903 0.9169
NVL B4t dong san 10,250 -3.30% 1,950,104,538 10,993,714,332,975 1.1089% -0.0366 -0.3714
PDR B4t dong san 10,400 +2.97% 671,646,219 3,143,304,304,920 0.3170% 0.0094 0.0956
PLX Dau khi 38,650 +3.62% 1,270,592,235 4,910,838,988,275 0.4953% 0.0179 0.182
POW ___ Dién, nuwéc, xang dau, khi dét 12,350 +2.07% 2,341,871,600 7,230,528,565,000 0.7293% 0.0151 0.1532
SAB Thuyc phdm va db uéng 192,500 +2.39% 641,281,186 13,579,129,113,550 1.3697% 0.0327 0.3323
SSI Dich vu tai chinh 18,950 +3.84% 1,489,138,669 19,753,424,444,285 1.9926% 0.0765 0.7766
STB Ngén hang 25,400 +6.95% 1,885,215,716 47,884,479,186,400 4.8303% 0.3357 3.4073
TCB Ngén hang 27,300 +3.02% 3,517,238,514 62,413,397,430,930 6.2959% 0.1901 1.9298
TPB Ngan hang 24,000 +3% 1,581,755,495  22,777,279,128,000 2.2976% 0.0689 0.6996
VCB Ngan hang 93,000 -0.53% 4,732,516,571 48,413,644,521,330 4.8837% -0.0259 -0.2627
VHM B4t dong san 41,200 -0.72% 4,354,367,488 44,849,985,126,400 4.5242% -0.0326 -0.3306
VIB Ngén hang 21,100 +2.68% 2,107,672,945  22,235,949,569,750 2.2430% 0.0601 0.6101
VIC B4t dong san 52,700 +0.19% 3,813,935,561 50,248,601,016,175 5.0688% 0.0096 0.0977
VJC Du lich va Giai tri 101,500 +1.50% 541,611,334 27,486,775,200,500 2.7727% 0.0416 0.4221
VNM __ Thyc pham va db ubng 76,900 +1.85% 2,089,955,445  64,287,029,488,200 6.4849% 0.1200 1.2177
VPB Ngén hang 17,450 +2.35% 6,713,204,001 82,001,786,872,215 8.2718% 0.1944 1.973
VRE B4t dong san 26,800 +0.37% 2,272,318,410 24,359,253,355,200 2.4572% 0.0091 0.0923
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CAM KET PHAN TiCH

Chuyén vién phan tich trong bao cao nay cam két rang quan diém thé hién trong bao cao phan tich nay phan anh chinh xac quan
diém ca nhan doi voi chirng khoan va/hoac to chirc phat hanh va chuyén vién phan tich da/ dang/sé dwgc mién trach nhiém boi
thwdng tryee tiep hoac gian tiép lién quan dén khuyén nghi cu thé hoac quan diém trong bao cao phan tich nay.

TUYEN BO MIEN TRU

Cac thong tin, tuyén bd, dw bao va du doan trong bao céo nay, bao gébm ca cac y kién da thé hién, dwoc dwa trén cac ngudn théong
tin ma BTresearch cho la dang tin cay, tuy nhién chung t6i khéng dam bao sv chinh xac va day da cla céac thong tin nay. Bao cao
khoéng co bét ky thdng tin nhay cam ve gia chwa cong bb nao. Céac y kién thé hién trong bao céo nay dwoc dwa ra sau khi da dwoc
xem xét k§ cang va can than va dwa trén thong tin tét nhat ching téi dwoc biét, va theo y kién ca nhan ctia chung téi 1a hop ly
trong cac trwdng hop tai thdi diém dwa ra bao cdo. Cac y kién thé hién trong bao cao nay cé thé thay dbi bat ki lic nao ma khong
can thdng bao.

Bao cao nay khong va khong nén dwoc gidi thich nhw mot 16 dé nghi hay 16i kéo d& dé nghi mua hay ban bat cir chirng khoan
nao. BTresearch va/ hodc cac chuyén vién, giam dbc, nhan vién cé thé co vi thé hodc c6 thé anh hwdng dén giao dich chirng
khoan cla cac cong ty dwoc dé cap trong bao céo nay va cé thé cung cap dich vu hodc tim kiém dé cung cép dich vu ngan hang
dau tw cho cac cong ty do.

Tai liéu nay chi dwoc lvu hanh ndi bd va khong duoc cong bd cong khai trén bao chi hay bat ky phwong tién nao khac. BTresearch
khong chiu trach nhiém déi voi bat ky thiét hai trwe tiép hay thiét hai do hau qué phat sinh ti viéc s&¢ dung bao cao nay hay noi
dung béo cdo nay. Viéc sir dung bét ky thong tin, tuyén bd, dw bao, va dw doan nao trong bao céo nay sé do ngudi dung tw quyét
dinh va tw chiu rui ro.

THONG TIN LIEN HE

Trung tam phan tich va dau tw

Lam Tuyét Nhi

Truwdng phong phan tich va tw van dau tw
nhi.lam@bt-group.vn

Phan tich c6 phiéu Phan tich ky thuat Chién lwoc dau tw

Nguyén Thi Thuy Trang D6 Tran Phwéc Vii Khanh Vy

Chuyén vién phén tich Chuyén vién phan tich Chuyén vién phan tich
trang.nguyenthuy@bt-group.vn phuoc.do@bt-group.vn vy.vu@bt-group.vn

Nguyén Thj Thuy Nguyén Pha Nguyén Théao Trang

Chuyén vién phén tich Chuyén vién phan tich Chuyén vién phan tich
thuy.nguyen@bt-group.vn phu.nguyen@bt-group.vn trang.nguyenthao@bt-group.vn

Nguyén Thj Tu
Chuyén vién phan tich
tu.nguyen@bt-group.vn
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